MEA=mEIR |t 2019-01-28

#@&@ﬁi«%f & Bl #——

—l— EE nl|| ll]l
RR511990/EAMES511991

(&5 184 HA | 2019401 H 28 H

.{@ BRI
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5% H gHEaER | CHEMRER BRZEB (o) | B (2o
2019/01/25 0.7470 2.7030% 74.53 1124
2019/01/24 0.7380 2.6890% 68.02 1133
2019/01/23 0.7326 2.6800% 57.69 1137
2019/01/22 0.7262 2.6740% 54.98 1143
2019/01/21 0.7264 2.6710% 63.10 1156
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e T, 10 EEU 10Y EIFG et 2270 3009 3. 14%H0 3. 63%, 73782 b _EAT 5bp
A 9bp, fFidiEE. ER SR 21 HAAMEEE EIR, 2018 A4 E A2 S ME 900309 /27T,
FTEN TSR, B B 6. 6% TR, ALK 6. 8%, "R 6. 7%, =
ZREMK 6. 5%, PUZEREHEK 6. 4%, TRAH TIESI 12 A 19 HE 21 HAELR 247, &1
TR, ZEWLBCHR B R 10 R AT, Ak AR 0 I O SRR AR A ) B TRBOR, IR T
TR, FeoE ST SR AN W BB B N HR s, S S R R DB e 9, B K FEE 1
o7 BURF & U2 R0 s R A B8 MBUR AN RIS, REFMSIE S AM, S IR MBUE
U], 1R BRI, AT BB RN A F s Bl St . 1 4 H 9T
BATREAE 1 ANE SR b, 2019 4E 1 H 15 HAT L 3 25 HAR0 Nif 0.5 AN H 4r s, [,
2019 F—ZE R IR R IIE SRR (MLF) AR, 3R 5. 2 A5 A e K
=, AT MBCGROE R BORGOR, Fh e MBCRAERRE, TR IR R A E AR .

RAT AT HZEAE (FED

10000

°'llll'm'l""l“'I'I|"|l"|'|""|--=|'|I-|'II.I| —

(fz5%)

— PR

-10000-— T T T T T
2017-12-30 - 2018-01-05  2018-03-10 - 2018-03-16  2018-05-19 - 2018-05-25 2018-07-28 - 2018-08-03  2018-10-13 - 2018-10-19  2019-01-12 - 2019-01-18

BAEKIE: Wind, #% 2019401 H 25 H

(e L
2019/1/25 1Y 2Y 3Y 4Y 5Y Y 10Y
& 4 2.38 2.54 2.75 2.85 2.95 3.07 3.14
B 14 2.64 3.04 3.06 3.24 3.48 3.73 3.63
RE & 4745k 2.65 3.12 3.16 3.32 3.48 3.79 3.89
AAA 3.25 3.46 3.57 3.80 3.87 4.12 4.21
e % AA+ 3.48 3.66 3.79 4.03 4.12 4.12 4.21
AA 3.68 4.00 4.19 4.72 4.82 5.25 5.34
AA- 5.71 6.04 6.23 6.77 6.89 7.25 7.33
AAA 3.25 3.42 3.50 3.80 3.87 4.12 4.21
ey AA+ 3.48 3.60 3.70 4.03 4.15 4.54 4.63
AA 3.68 3.98 4.15 4.72 4.85 5.25 5.34
AA- 5.71 6.02 6.19 6.77 6.92 7.25 7.33
AAA 3.39 3.50 3.66 3.89 3.94 4.20 4.32
WA AA+ 3.47 3.59 3.80 4.03 4.10 4.52 4.66
AA 3.64 3.79 4.02 4.25 4.44 5.21 5.31
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AA- 5.38 5.62 5.96 6.49 6.94 7.37 7.47
AAA 3.19 3.37 3.51 3.71 3.80 4.06 4.16
Nt AA+ 3.46 3.66 3.77 4.02 4.14 4.55 4.65
AA 3.73 4.03 4.16 4.67 4.81 5.21 5.31
AA- 5.72 6.05 6.25 6.80 6.96 7.37 7.47
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SEUEZR. KIEIESR. 7RISR, J7MNIESR. EEGEY:. E&iEss. ElESR. FEEGER. B
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EERERARA R RIRIES: . RIESR . PHRAESR . PHESR . hRIESR . PEEKR
B FEIESE QLD o PEIESR. PARERMES: . RRUESR. PEEAR T M &R, &t
2R EASIESR. JHRIESR . TBPEIESR . EAIESR.
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1. ARREFIBETRARAATRENRE, ERFATNEREARFRSER,
FRIBFRUITIAES . MRMBSHITRERENESE . ROFNILEEENTEN
FUERMMENMEEMRIE, EARIEBXW RS TFIET AL ETURERH, TRRKZLFHK
FEREAARBHENANERN S RAERTHRINEARE TEE LR FITANLR.

2. AEREOMR S RFUNA a1 E B EHEIN, M RNRABETERIR S
B LB RERZTRABRASIE IR AR MR XK &SRB R, FXE
ERABRARE 5| LN EEREHEREM AEMSHE,

3v AEIRFIABREHAZFEEX, MBEE, UBEXEERGRIRREENAIE,

4, BENHERMAPERRE SRR ERN. RLOBRIEUREER. BMR5EH
FNEEMZAEEE”, EMREEE—ERT, U RIEREEE. REFRETHL
AEENEENNAERZEEER. BHFHAPSTIH. BEREANR, REZEHE
1B

5. ABEREENREMBRIRZRFARLTRE, REPEFT, EMNARMNATT
AR ES, FE. ZRHESIB, EAESHEREEITEABIFREOMTHIE.
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