2020 £ 4 EFRE

2020 £ 12 A 31 H

HEBFHAN: BELSEFTEERAT
EELEBAN: BRBITROAERAF
WREZEHER: 202141 H 22 H



e TR 2020 4E5 4 R

§1 HEERR

RS EHANWEE S MEF RIS R B RBOCE. R TR B KR,
TR FEN BRI FSENE L AERR PR AN T8 A ARAE AN ol B 54T

HETE N AT AR AFREAR G S FME, T 2021 4 1 4 20 HEZX T AiRE
I G5 AR IR ERIA B R A G EEAN R, RERZNE AN ERICE. RSERRE K

B -

B K ABSAE S B ST RN BT IE FHBE 2 50, (HANVGRIEZE & —E B A
R AW SRR KRR B, 555 R AR R BE R A R A 4 I 1A

e S AN AR LR

AR M 55 SRR A
AR HIE 2020 4F 10 4 01 HigZ 12 A 31 Hik.

§ 2 F&7E
JE 4 TRTFR U \eliie
AV ] 007435
HEiEE A LIFRIFF il
HeAFREMH 201945 H 15 H

0T IR I A7 AL A

999, 672, 156. 76 11

BB H AR

AIEGAEIBRA G A ORER BT I DL B ™ Ak 42 ] AU A S i
b, AR S IR BTE L, RIS R E BB

BB MG A AT “ B LR AN R ARG AN R B R e B
o, KRAMESNTTE, EaAAIEIE. fh. R, @Rk
SR THBAT IR R EAE L, B B0 A sl BRI 5E™ t
IR LA HAR A IRA MG & R R A & R, R A
R R B, FERT U AT T U SRR SR A&
Wzt K BSOKPEER R AR, H N ERSEAD 2, JEIRE
EW T KR TARBILS.

NiEonaaze 3 IR SR & ot B as 5

RSS2 45 AT ARIEE R FIF RS, PG AN T RS = T B i i i 864, (AIK
TIRGHES ., REMES.

HEEEHEA RS E AR AR

EEEA P B HRAT A AT BR 24 7]

§ 3 EEMFIAIIMESIHERI

%20 k11|




e TR 2020 4E5 4 R

3.1 FEM &R

Hhr: NRot
EsE JlEas =N RAEW (2020 4 10 A 1 H-2020 £ 12 A 31 HD
L AR S 2 8,797, 051. 63
2. 2% HFE 6,672, 041. 63
3. IOASCF 34038 4 4 AUAS HA )3 0. 0067
4. AR G 0 1, 029, 424, 155. 24
5. WIAR I S HdHE 1. 0298

T L AH OB s R e AR O . el . HAtN CR S A e tivE e shiias) 1
BRAH IS 2 I Ja R A, AR Dy A 3] O SRl s n_E A9 2 Fe il A2 sl i

2. frid e SHEAR A B R NNWEE 52 & 15 R, T A2 Ja SEPriicas K1 22
T IroET.

3.2 HEHERIN
3. 2. 1 S MBIHEN KR K H 5 RS B 5 i s 2R 1) EL
NS
HFEBK R | EE KR | gt
Bt o ‘ TR 25 R OO @—@
® MEEQ | HERZEEO .
HZ®
HEZAH 0. 65% 0. 04% 1. 21% 0. 05% -0. 56% -0. 01%
FEANPH 0. 65% 0. 05% 0. 63% 0. 06% 0. 02% -0. 01%
o4 2.92% 0.07% 2.97% 0. 09% -0. 05% -0. 02%
H3E4 5
5. 37% 0. 06% 6. 40% 0. 07% -1.03% -0.01%
o sy G e

TE: 1y W DA LU B HE AR DB TH 5 S R, BAEFTH 385 H LA ZE R s — H A H (i
B2 HHD.

2 AEEGNVSTHETERE R : TR BRI .

3v AREEEMALT 201945 H 15 H

3.2.2 HES A FERUREES RTHMEMKRZZ) LIS RS s fE i
RBREHILER



e AR 2020 SEH 4 BERE

T R SRS T 2R ST h S T S S S S A A £ ER A B S R B IR i 5 B SR - HC B

7.20%
6. 40%
5. 60%
4. 80%
4. 00%
3. 20%
2. 40%
1. 60%
0. 80%

N

0. 00%

2019-05-15
2019-06-15
2019-09-16
2019-11-17
2019-12-18

2019-10-17
2020-01-18

2020-02-18

2020-05-21
2020-06-21
2020-09-22

2020-11-23
2020-12-31

- | 2020-07-22
2020-10-23

1| 2019-08-16

—_2019-07-16
K

FElgEFRI A EERSE —

o | 2020-04-20

Y
]
7

Eg 2020-03-20

f&
T3

B | 2020-08-22

£l

At

S
i
o4
=

i BREESAFENAE, ReEFHAN Y AESS RN HESNNHNEE SRR AA LT
BIFF SRS A TRIARLE, BE 2019 F 11 A 15 H, AFEE k24 FHE 8 =i & L.

§4 HEARE

4.1 RELE (RESZHENA) i

EAFEE IS ZIIAM | iF2 Mol .

AR e [ mmam | em Ui
NS it 2010 4 5 H IR R E&EHA
G BT, 26 e 04T BB XU 23 40 . B3
R4 P B AE F BT A FH o b
FHm. eI . 2017 4F 3 H 2T
LIEeS EEREERTHHES EEHRER
ﬁﬁé\%MEBHm TECE RS AN SR R SRS S .

1 SCER (g r - 1045|2019 4F 3 AT i 2R S
fiifii 77 MIEFHB TR SIS, 201945 H
LIEN EAEEE R IR G AR R T 54
. BE HEELF, 2019 £ 7 HREEFTINER
4 i it MRS T EEREESEE. 2019
KEE5% 9 HEAT BRI SR 5 7 ALIE
it FIRESHESEH,
] 7 AL 7t fifit. 2003 4= 8 HIMAEFEREEEHE
EIgSEZS 201945 F 15 PRAF, JeE S FBILHR. A2 0. [

MRET |HE, A T - 174 | WS S M S ] A 7= ot A R PR A B
SRE% 5B TAE, BUEE s RS &
H., % 2011 4F 11 TR L E R Mkt

5 470 3% 110




e TR 2020 4E5 4 R

MaETK SHAEZT, 20124E 6 % 2014 4E 2 A
m. g% fEAEE AR 50 i & &4,
W 2012 4F 12 H TR ISR 28 &) B 1R
FIF B Mg e ELH, 2019 4F 5 At
(EES R RIBAGHF IR LSS
& 23, 2019 4 9 H TR IZ S ER
REAIE M Hker a2,

Lo AR BL R AT H IS DL A 5 O
2+ UEFF AR SCGEMATIE 2 GIEZR MO N S BEREAE BEAMED) B R E -

4. 1. 1 JIRFAERER - E B R B 2B E-S 2 8 F R E 2K ML
AIRE I, ARG RGBT 55 57 BRI A B

4. 2 EENX RGN E S EEM T E R I3

ARG A, AREEEEAET (FENRIIMEIESRE) . (i N RICA EIEI SR 2
1) RES TS A N (e TR AR R SR S & A G G R AHARA RIEEE I R
B BT TIASCHUE, RISHE M B RURS STR SR N BEANIE B 507, AEIEHIHR X
WAL L, Dyt i B NI OA 2, A B S i B A 2 (AT

4.3 AP HEF IR

4. 3. 1 A3 5 B FIHAT IR L

AIRE A, FEEE B NGEE ST B R R R BN AR R E R
RAZ Gy F RIS B KB RGP AT SRR FHZS A8 RE . MR ER R S0r
WEERLH], BRI E B P RO A GERAL WHE . IR ZHPUT. WEIEAE
R FG ARG R AFRRE . RIS, SR E N TS AR T A P22 5 AR 2
AT NERHIEEEER, 38 7 AN/ N s A6 Z R i s R = . B ()
T B AU F I S DL SGESEDUASZREI A A . SRR R [ 18152 B IS i 22 s
SRR KIS DL -

4.3.2 RER BTN ETUH
AN, HeEHARKAEFTARRAES SN 5 AT 50 R H A AE 5 A 8>
1 A A by B A S 24 H RS B K 5%

Fo5U o 11w



e TR 2020 4E5 4 R

AR EMN, ARERRIAFZHITN.

4. 4 & AN S HH B SRR RIE VR

2020 4 PYZ=Z 2B I8 I B hn, R B sh A e R e i, HE kB T ik
MR E, DRI I A R AL T B D B DR FRsmEh, S mi B ) 78 D0 25 i ok T[]
o HAAKE, 11 AT hnEIE R 2 7. 0%, BB T EH AKCF. [ %= 5 Bt
N =ZEFEOR 0. 8%[m1 T2 11 H A 2. 6%. i 2% i B AR VR S 512 , AL 3R T 1918 = 2= R -7, 2%
IR 11 H -4, 8%, AMRTTTH, DUZRFEH O 8T = ZR RN -0. 8%EITHZE 11 1 2. 5%,
Tk R T HGE-1. 8%[EI T2 0. 6%, PUZRJT JeAT 5% MBS B AL S M, BURFFRRFFAZ,
JIREXHE F R Rt . SR AR BT SUFT R ), AT 11 IRFFAR IR T S 4F B G AL
WAL 12 H IR bR fr . iy, WEREArRai®k BET, 12 HRshiksE
FAH BB T T 37 %8 e R AN (5 M 2 S B B AT, ) AR B AL R AT

R HIN, AESGEPBRSREE, R LTI A PR PN E, ASATAT AL
FEARAR, HEAMEIT T, PR a3 FREARE —CIRE k. ARSEH NG IR a A #
B B, 2R, BURSSTEAESF BRI, R4 TR RIS R BN, ViR
B VR E [Pl .

4.5 WEHAESKL SR
AR AL S A A E K 20 0. 65%, MV SRHLEEHEURZE 2N 1. 21%.

4.6 MEMARESTFH ANBBRE ST HERE R Y
AN, AEEAFEES: A TR HEE SO B A MET =0 ABEE 5 EAR
ThTIIeHIE

§5 EAGHRE

5. 1 MEMAREEH-HEHI

Eie) 55 H &8 O S B E B (%)
1| Blan B - -

o B - -




e TR 2020 4E5 4 R

HEHT 0. 00 0. 00
[ 7 AL 2 5 % 1, 009, 414, 000. 00 97. 66
Hr. fiis 1, 009, 414, 000. 00 97. 66
B S FRIE SR 0. 00 0. 00
mEEE % 0. 00 -
SRbATAE PR - -
SENIRAE 4 il gt 72 3, 500, 000. 00 0.34
e SEW AT A 1 SN IR 5 4 ik % - i
F
AT R GEHEAA S E1 4, 666, 032. 71 0.45
HAth w2 r= 15, 986, 826. 74 1.55
&it 1, 033, 566, 859. 45 100. 00
5. 2 MEMRBITV AR ERRHE
5. 2. 1 MEKRBATV AR BENRERTHS
ARBE A W RARA MR SR
5. 2. 2 MEBIREAT A RSB ER R ERTHE
ARG A WR AR U@ B B
5. 3 MEHIRZA AME EZEESFH = 1#E LB R/DHEF R BT+ 42 R 2 R B 4
ARG A WRARFA R
5. 4 EBR#ZEMGSF R RNGRHEREHE
» T e GRarE X )
= % = J\ 748
Fe 515 fh A ARME D) ol (%)
1 E R i 19, 880, 000. 00 1.93
2 AT - -
3 SR s 40, 003, 000. 00 3. 89
Hodr: BURYE SR 40, 003, 000. 00 3. 89
4 ks - -
5 b B R % - -
6 I S 930, 013, 000. 00 90. 34
7 B G ) - -
8 [ M A7 B 19, 518, 000. 00 1.90
9 HoAh - -
10 | &it 1, 009, 414, 000. 00 98. 06

=
pes

=




e TR 2020 4E5 4 R

5.5 M B HIRIL A RME HEE T3 E LB RN HEFF R BT T4 SR IF B R B 40

. S ot
g GiEs AN L] 555 44 7% e (5K NRME o) . h
=2 iR TR 4T, = eE (Ot 18 L1 (%)
19 B4
1 101900977 25 800, 000 80, 672, 000. 00 7.84
MTNOO1
19 ERAZ
2 101900995 DA 800, 000 80, 528, 000. 00 7.82
MTNOO3
19 4& 935
3 101901106 HRHIEL 700, 000 70, 399, 000. 00 6. 84
MTNOO1
19 #HiK
4 101900046 600, 000 60, 648, 000. 00 5. 89
MTNOO1
17 B A
5 101760036 PPy e 500, 000 51, 375, 000. 00 4.99
MTNOO2
5. 6 MERIKRIEA RNE HZEES T =HE LB R/DHEF T +2 B L /RRER R T

()]

()]

()]

()]

()]

()]

Gk

AT AR AR R RFAT B SCRFIE SR

T RERIRIE A SO E 5B ST 3E H ] K/ HERF BT F45 Bt R B A
ARG IRARFFE RS,

- 8 ME IR A SO E o H S B 15 EL ) R/ R ORI F43 BGIE LB B 4
AFe AR AR ARFFEAUE.

-9 MERIRAE SR F 1 E IR 5 B0 i

-9. 1 A A BB R BOR

AIEEARBR E BB

. 9. 2 WMEHHIARA RS HLF B0 E GO KR A1 35 A 40

AF AR BB E UL

. 9. 3 A E R B PP

AF AR BB E UL

=i
S
-




e TR 2020 4E5 4 R

5. 10 FHEA G MR

5.10.1
BB BN RIUAS T GG AT+ A AE TR I RAT AR AE AR TS A B

okF

WA RS ) B AT —FE NI ATTETT. AT, RS kS T e i B o

5.10.2
AF GAIR G AR AR FFA BB

5. 10. 3 FAMTE = B

HEEE ST

B K e o)

A7 RIE S

PSCIESS i 5K

N2 A

JS2 YA JE

15, 986, 826. 74

JSZ AT FE TR

FoAt MR

iR

HoAh

O |0 [N | |1 [+~

#it

15, 986,

826.

74

5. 10. 4 R EIARKFFEA B4 T8 W 00 I R 855 FA 40
AT AR IR AR FFAT A T F B T 3 57

5. 10. 5 fREWIARET 4 B R P AFIETRIE R R IGO0 A Ui B
AT G A IR 144 R p AR TR A2 IR L

5.10. 6 BR A SR & MHERF A FHEIR I
BT ARR ], ST REANSE T I A

§ 6 TR EES MRS

Foom o 11w




e TR 2020 4E5 4 R

BfT: A
e 15 B A 35 4 4 B A5 999, 683, 137. 53
R 3030 1) 3 G 5 E D) 47 40 127. 23
il s HA A ) 3 4 R U [m] 47 i 11, 108. 00

i WA ] SR S R 2R s A (A 20003
//I\ u\ “_» iﬁﬁ”)
S I AR I 4 4 A0S AT 999, 672, 156. 76

TE: S H RS RN B ZUR T, A B R A R i A

$7 ZEEFEANCHEREREBEAREESHIL

7.1 B&EEAFHFEESHHRINER
AR I e BRI HY AT R e i B A 4

7.2 BR&EHENZRHERRERRFE ST 5 VY
AR I e BRI Y AT R i B A I 4

§8 MR HE RENHEMEERSR

8. 1 REMAE—RRERFAESHBLPIER BT 20581F 5L

m W P S A RE NIRRT
. i 34t ‘

H] A 5%
A e |psmamio] o0 | FELBE s eas o
S N K K K
. ORI
i{; 1 20201001-20201231|999543227. 88 0.00 0. 00{999543227. 88 99. 99

P A

RN AR G ML — R B AR SRR 20%HI 500 72 5 — BB H R 2R B A
HBA R R OL T, Az B SR I el WA NIt SR A e XS . eAh, T IR rEE
BB [l F) I {6 F] BE 75 EEACHLAR 20 937, 7T REXTRRA B3 7 IO AR b o, 39 I3 1R T 32
Bro FESEBAR L. B ST AR G0, nsmpr iR st . iR, TR
FEA A\ o

8. 2 MR E R M ERGER

1001 3L 11 0T



e TR 2020 4E5 4 R

2020 12 A 1 H, REEBARMLEEREBEANEE LY, EEREANLTEN

XTAOYI HELEN HUANG (3/NED.

2020 %F 12 A 21 H, REEBARMESHE BN RAZE N

§9 BRAXHHEF

9.1 Z#EXMFEZR

o [ IE M S AT S ST R ST

e AR A 5 5 B I 0 e R (7
FEEBAFHF AL R TS U,
FEMGAGTTR RIS B0 3 S FEE L
GBS TR B A F) S
B AR I N AR TR R P B4R S R
EFLE AL 55 BRI

pE AR %
i %

b b

9. 2 I =
PLESCE R TR EE AR ESITE N &) H &5 .

9.3 AR

W BHEXIICN 22 7 % 5 RS B

BeoR A DU R BN, BT A FE . SRS
ﬂ:

ol s S AN AN 2%

% 11U 3k 11

HRREEHFRAF
202141 H 22 H



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的国债期货交易情况说明
	5.10 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


