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ARSI A SRR BT 7y b B0 MRl UGN, TRIAS I S AU\ e 2 B S B B
B EAER KRR PO T IR R . AT G A IR BB BT B 2O RAT R 4550

BAT S HE HORUE 55
7.4.13.4. 1.1 FZERKHO
B NRMIG
oo fffj’; wp| 1EHE | s | sEbE | Fire At
B
AT 7K 51, 855, 282. 08 - - - 51, 855, 282. 08
i S N 61, 545. 00 . . . 61, 545. 00
17 H R IE 4 51,002. 01 . . . 51,002. 01
<TGy Pk A = - - 894,985, 868. 25 894, 985, 868. 25
SRS . s . 5, 733. 97 5, 733. 97
AT EF I 3 = s s 772, 858. 28 772, 858. 28
ESCUE Z7 7 K = - s 457, 300. 23 457, 300. 23
HrE At 51,967, 829. 09 - - 896, 221, 760. 73 948, 189, 589. 82
Ui
A [B] 3¢ = - - 2,469, 904. 56 2, 469, 904. 56
A A 3N F . - s 409, 665. 03 409, 665. 03
AT R B = . . 122, 899. 52 122, 899. 52
A8 5 IR 55 : . . 4,642. 17 4,642.17
NATAS 5 B H . - s 836, 287. 78 836, 287. 78
Ho A A7 5 . - s 228, 854. 13 228, 854. 13
ot vt s - - 4,072,253, 19 4,072, 253. 19
FIZRABUREEBR T | 51,967, 829. 09 - - 892,149, 507. 54 944, 117, 336. 63
20202%?;{31 ¥ 1 LA 1-5 £ 5L L it E At
B
AT 3K 57, 338, 437. 66 - - - 57, 338, 437. 66,
i R 1,184, 975. 45 - - . 1,184, 975. 45
17 H ORAIE 4 112, 618. 44 - . . 112, 618. 44
Lo e . - -1, 018, 868, 535. 06 1, 018, 868, 535. 06
SR . . s 6, 729. 85 6, 729. 85
IR aEEN AE 1, 252.99 - - 1, 625, 970. 28 1,627, 223. 27
ST 25375 5K - . - 2,168,054. 61 2, 168, 054. 61
eRdsens 58, 637, 284. 54 . -1, 022, 669, 289. 80| 1, 081, 306, 574. 34
15t
AT 8 [ 3¢ . . - 4,096, 383. 88 4,096, 383. 88
INZRRERLPNEi L] : = . 432, 054. 28 432, 054. 28
AR B . - . 129, 616. 29 129, 616. 29
A B IR 55 o . - - 2, 869. 50 2, 869. 50
AT AE 5 B H . - - 1,012,034.78 1,012, 034. 78
9 52 T 3t 73 7



A driE 100 8% 2021 FEAEE RS

N AZ F B 2 - . 0. 02 0. 02
Ho A A7 53 : . . 233, 515. 71 233, 515. 71
Tt . . - 5,906, 474. 46 5, 906, 474. 46
FRPUREERL T | 58,637, 284. 54 - -1, 016, 762, 815. 34| 1, 075, 400, 099. 88

Vi R BTR NS BRI, 561 B M BRI 2 50 52 4 I BR300 H 3R
HTF UK.
7.4.13. 4. 1. 2 R UK HBURME ST

TARRE IR, RIEGRIFALGMUERFRE (LEER: F), FEHIH KA 0T A

P IHE TR K (R ).
7.4.13.4.2 HNC KK

AN IR R 6 i T EL P4 0B B R A B 9 88 DR ANV I 2R AR B TG 2 AR B B X A
SR T S A AR Y, B Te RN .
7.4.13. 4.3 HAMHRE

LAt A XS A2 415 o <5 T 455 < i T L 2 0 R SR 3 <80t 2 DRI o T 2 ) R A A 22 LA
YN S0 TR 2R B T A S M K A 4 T W THIE 558 5 T 7 4R AT il L T 4
A2 o W JBCEE AV 25 P T M ) SHG At A A IXURS: SR T B MIE 7 R AT 4K B 28 16 DL BRI - T
OO, T AR T35 T 7 BRI BN B . A FE G R 58 A IV HEAT SR 7, IS
PR ERERIFR I HE O IR 100 4850, i Fia il 7 B 5 BRI LAt A s RS o

AFE G B TR 7= S P LA A 90%-95%,  HEWE T FPiiE 100 $8 50 I A 4% 34k
B BB 72 AT IR B 1) 90%. bAh,  ACHE G i) B 48 BN A5 H 0 AR BE 8 v A7 HOUE 2= 1 i
ST, R IS P 2 Pl D7 R SR A AT MR H, (095 VaR (Value  at  Risk) FRFRAEACH
A JHE 4 T I OV TE MR K, I ] 8t U i 47 BR A 21

7.4.13.4.3. 1 HAdARE R MO
Swis: ARG

AR FEEXR
HH 2021 4 12 A 31 H 20204512 H 31 H
; RS E P IRE SRS EPIFE

J\ N J\ (A

AmE Bl (%) KRHrE Hets] (%)
o Ve G Eﬁﬁb 894, 985, 868. 25 94. 80| 1, 018, 868, 535. 06 94. 74
_Hﬁmf&lé‘\
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T e 7 —
BUER - - - -

HAtb - - - -
it 894, 985, 868. 25 94.80| 1, 018, 868, 535. 06 94. 74

7.4.13. 4. 3.2 HABYEE RS FBURE

B | BB (HVE 7. 4. 1) LASM R S i (R

X B R H 2 e B EL A

FHOE KU A5 B (18 g (A AR Moo
_ FAEREAR (2020 4£ 12 A
2 AWIE (2021 4E 12 A 31 AD
31 H )

1. b % b % 35 i (
MtyE 7.4.1) FF 48, 775, 510. 51 54, 122, 822. 26

5%
or i

2. Ml 5t b A i v (

MEyE 7.4.1) F B -48, 775, 510. 51 -54, 122, 822. 26

5%

7.4. 14 FBITHEBN SN SRR T E U K H AR
(D 2AfehrE

(a)  EELTRASCOMETERITE

NFAME T EERITRIZ I, o2 fe i E vh R B A = B 5B S N\ AT Y B
)= RBRGE +

B MR BGRB8 LR T B AT -

SRR BRER— R U B MH I B 7 B f5 B B ] 4 UL 5% R B AL

F=JR e HARB P B AN T I g A

(b)  FERUASCIHETT RN &R T A

(i)  BERKEMIAEXRMME

TAMREIIR, AEESFA RIS o ETHE B ARSI 0 a5 bR T3 —

JEIRBIAREN 891, 604, 873. 12 Ju, J& T2 JZIRIMARAUN 5, 504. 49 76, BT = ZIRIIREN

=

3,375, 490. 64 70 (F4EER: H—FEW 1,014, 116, 355. 77 76, &2 4,752, 179. 29 76, T
=ER) .
(ii) o~ FUAE T &8 /2 VR ) 1) B8 K AR 5
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A G DA B0 T2 R TR B e ) SR TR A H BN 2% 2 IR TR B e ) I e

XFFUEZRAT 5 e BT CERANG 7,  H B RS T R 52 5 ANV R (RLAR K kA I R 52 5
ANEIR) « BB TAERTTRATENE O, AIEEA S T H 252 5 I s R H 18] 22 5 AN ER
[F1) % BRSS9 TR K A G i SR AT 65 57 (1) 2 SO B AN B — S 4 AR i L R 6 o SR FH B0 A T W %%
MNEXT T2 SOOE I FEAE L, B AH OCJBCE A 25 A SO & 25 — R L /2 55 = 2 IR

(ii1) BB IRA SME RN A A 5540

T 2021 4E 12 1 31 H, AEESFAH X OEIH)E T3 =E R et T A 3, 375, 490. 64 J©
(2020 & 12 A 31 H: RFFAARNMERETE=ZZXMER TH) . Hr, TR IR ML
SRR TR REHUA 2, 885, 650. 45 7, T A & BRI BN R AU 489, 840. 19 7T, 1N
2021 4F 12 3 31 HABBRRA BB 7 1H AR SEIUM 5 345 % A2 5l (O e e A2 4 23) (2020 4R
7)o

T 2021 4F 12 7 31 H, AREGFA 5 =2 IRINAE 5 M E R 5% BINIESR 38 5 e B2 5318
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P ERAE T AR IR I N AN RO U SEAL B8l %, B R ROMEZ A AR R .
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8.1 IREEHHSFM

§8 WMRAAME

Ess: NRMJ
Fe i H I 3 ST RIS (%)
| s 894, 985, 868. 25 94. 39
Hrp: IR 894, 985, 868. 25 94. 39
Rt - -
[#] 5 WAL 7 P % - -
Hop: fiize - -
B SRR - -
Dkl E s iy - -
S RATA R - -
SENIREE SRl - -
Horbre SEBra IR0 1) SN GR B 4 il Bt 1 1
F
WATER MG H /AT S A1 51,916, 827. 08 5.48
oAt & T 5 1, 286, 894. 49 0. 14
At 948, 189, 589. 82 100. 00
8.2 HMEBREAT AR BEREAE
8.2. 1 MEMKRIBEBEFIZT A RNBEABRERTLHE
A AT ARME (o) 7 2 4 B P VAR LA (%)
A YO N SN | 4 15, 949, 379. 68 1. 69
B P4 18, 392, 670. 41 1.95
C il 3k 506, 643, 004. 84 53. 66
B, #71. AR
D JeoK A= A R 22, 451, 469. 20 2.38
N4
E jeiin|4 8,791, 395. 34 0.93
F R A FEEN - -
LIS A
G — 23, 056, 470. 40 2. 44
H {E 75 AE DO - -
&R AR
I = R 17, 862, 661. 91 1. 89
J RN 222,971, 341. 61 23. 62
K S b=l 15, 622, 048. 36 1.65
L jigﬁ%ﬂﬁﬁé%ﬂﬁé% 18, 262, 834. 04 1.93
M BRI FEANELA 16, 081, 938. 18 1. 70
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i} &4
\ IKF BRI B B
Vit B
0 AR MRS BRI B )
HoA IR 55l
p HE 209, 862. 00 0.02
PR TAE 6,992, 224. 12 0. 74
R A R E R IR - B
N4
S ZRE - -
it 893, 287, 300. 09 94. 62
8.2. 2 MEMRBHBRHHITIUARPBENRERTRAS
A5 (&S] ARME o) i B 4 P 1 E L B (%)
A g RS B ik - -
B KA - -
C & Mk 1,510, 194. 83 0.16
b M. #J1. BA
Je KA 2 AR R, - -
E jei8stn4 - -
F LR FNE N 46, 295. 34 0. 00
. LB A iE A
HISE LY. - -
H {E15 A 4, 608. 00 0. 00
I EPsKi TN E L
RSN E a4 39, 911. 04 0. 00
J K4 - -
s =l _ -
L FH % FH P 45 AR 5ol - -
y Bl TR AN
Al 49, 630. 82 0.01
N KR A A S
Tt ER 21, 351. 71 0. 00
0 JE ARG 1BEM
HABR 2SI - _
HE - -
DA TAE 18,161.78 0. 00
R A R E MRS
N4 8, 414. 64 0. 00
S ey - -
it 1, 698, 568. 16 0.18

8.2.3 MERIREZAT WS RIOBBERHRER R A S
ASIE AR AR R A P BOE BB SR -
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8.3 HIRIEARIME HEER = HE LA NFRITERERE A
8.3.1 HIRMEEH LA WME SES T8 BN F T B SR 4

EREAL: AR

JC

Fe |BREARE| KEAR | #HE B | Al Go i B VB R (o)
1 600519 | HINFE 39, 532 81, 040, 600. 00 8.58
2 300750 | FAEAFAR 91, 800 53, 978, 400. 00 5. 72
3 600036 | FHRRAT 758, 796 36, 960, 953. 16 3.91
4 601318 | HEF% 666, 573 33,601, 944. 93 3. 56
5 000858 TR 123, 154 27,421, 469. 64 2.90
6 601012 | FEEEB A 306, 181 26, 392, 802. 20 2. 80
7 000333 | FEMLEH] 307, 311 22, 682, 624. 91 2. 40
8 300059 | ZRAME 563, 701 20, 918, 944. 11 2.22
9 600900 | KITHT 796, 256 18,075, 011. 20 1.91
10 601166 | P4MARAT 905, 540 17, 241, 481. 60 1.83
11 002594 Al 60, 998 16, 354, 783. 76 1.73
12 603259 | ZjHA FELE 135, 621 16, 081, 938. 18 1.70
13 002415 | JEREEAR 285, 521 14, 938, 458. 72 1.58
14 002475 | SLIKE % 302, 229 14, 869, 666. 80 1.57
15 600276 | fEIHEZEZY 272, 172 13, 801, 842. 12 1. 46
16 600030 | HFIETE 521, 752 13, 779, 470. 32 1.46
17 601888 | HHEAF 60, 100 13, 186, 541. 00 1. 40
18 600887 | AHFIMLAY 315, 021 13, 060, 770. 66 1.38
19 000568 | N %A 48, 800 12, 388, 856. 00 1.31
20 300760 | JGHHEZEST 32, 500 12, 376, 000. 00 1.31
21 600809 | LIV 38, 840 12, 264, 895. 20 1.30
22 300274 | PHIGHLIE 80, 100 11, 678, 580. 00 1.24
23 000651 | #&JIH2% 291, 877 10, 808, 205. 31 1. 14
24 600436 Jr A7 24, 700 10, 797, 605. 00 1.14
25 002714 | Ry 200, 378 10, 692, 170. 08 1.13
26 603501 | /R 32, 504 10, 101, 268. 08 1.07
27 000001 | ~FZ24R4T 595, 533 9,814, 383. 84 1.04
28 002142 | THARAT 252, 500 9, 665, 700. 00 1.02
29 000725 | HAJA 1, 835, 879 9,271, 188. 95 0.98
30 600309 | JifEfLeE 91, 400 9, 231, 400. 00 0.98
31 600438 | JEEB A 203, 900 9, 167, 344. 00 0.97
32 601398 | LRE4RAT 1,970, 081 9,121, 475. 03 0.97
33 300014 | foeh4Re 74, 800 8, 839, 864. 00 0.94
34 002812 | RAERMN 34, 200 8, 563, 680. 00 0.91
35 601899 | £4&H 861, 183 8, 353, 475. 10 0.88
36 600031 | =—HE T 365, 800 8, 340, 240. 00 0. 88
37 000002 Ji BhA 418, 586 8,271, 259. 36 0. 88
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38 002352 | AR 119, 800 8, 256, 616. 00 0.87
39 603288 | g Rk 78, 214 8,221, 073. 54 0. 87
40 600406 FH, 7 B 195, 131 7,811, 093. 93 0.83
41 601328 | ZIEARAT 1, 596, 337 7,359, 113. 57 0.78
42 600048 | FRFIKRE 470, 300 7, 350, 789. 00 0.78
43 601919 | HImif#E 389, 900 7,287, 231. 00 0. 77
44 300015 | Z/RHEFEL 165, 379 6,992, 224. 12 0.74
45 600690 | /KRB K 233, 600 6, 982, 304. 00 0.74
46 600837 | RHEIEZF 568, 539 6, 970, 288. 14 0.74
47 000063 MIE 194, 236 6, 506, 906. 00 0. 69
48 300124 | JC)IEAR 94, 000 6, 448, 400. 00 0. 68
49 600745 | [HZERHHE 48, 000 6, 206, 400. 00 0. 66
50 600000 | VA AKARAT 720, 794 6, 148, 372. 82 0. 65
51 300122 | & KAEY 49, 200 6, 130, 320. 00 0. 65
52 601668 | HHEEH 1, 195, 901 5,979, 505. 00 0.63
53 600585 | FIEIKIE 143, 283 5, 774, 304. 90 0.61
54 601601 | AHE KM 206, 856 5,609, 934. 72 0.59
55 601688 | fEZRIUFFH 315, 723 5,607, 240. 48 0.59
56 000661 | KF&HmE#H 19, 604 5, 320, 525. 60 0. 56
57 601633 | KA E 109, 100 5,295, 714. 00 0. 56
58 300498 | R KBS 272, 960 5, 257, 209. 60 0. 56
59 002027 | sr AL 619, 816 5,076, 293. 04 0. 54
60 601211 | EHERE%X 268, 675 4, 806, 595. 75 0.51
61 601088 | FR[E e 205, 635 4, 630, 900. 20 0. 49
62 601288 | LAY 1, 530, 215 4, 498, 832. 10 0. 48
63 600016 | [RAEARAT 1, 115, 840 4,351, 776. 00 0. 46
64 600104 | _EiREEH] 200, 057 4,127, 175.91 0. 44
65 601766 | FREHZ% 652, 912 3,976, 234. 08 0. 42
66 600999 | HHEILFH 225, 119 3,973, 350. 35 0. 42
67 600019 | EHRA 515, 806 3,693, 170. 96 0.39
68 600588 | A% 99, 900 3, 584, 412. 00 0.38
69 601816 | XUy 'k 731, 469 3,532, 995. 27 0.37
70 601229 | _¥FARAT 480, 394 3,425, 209. 22 0. 36
71 000538 | =HMAZ 31, 362 3, 282, 033. 30 0.35
72 002304 | VERIAD 19, 905 3, 278, 950. 65 0.35
73 601988 | FREHRAT 1,071, 230 3,267, 251. 50 0.35
74 002493 | ZREEfA1L 175, 400 3, 185, 264. 00 0. 34
75 688111 | 4l a 11, 700 3, 100, 500. 00 0.33
76 601628 | FHE A% 102, 155 3,073, 843. 95 0.33
77 600346 | fE/1A10 130, 700 3,002, 179. 00 0.32
78 600028 | HEA 692, 420 2,928, 936. 60 0.31
79 601818 | kAT 853, 528 2,833, 712. 96 0. 30
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80 601390 | HHEHEL 485, 646 2,811, 890. 34 0. 30
81 600009 | LN 59, 085 2, 758, 678. 65 0.29
82 601857 | FHE A 504, 961 2,479, 358. 51 0. 26
83 600905 | =UskREIR 329, 600 2, 475, 296. 00 0.26
84 300433 | WEAEH 99, 800 2,293, 404. 00 0. 24
85 000166 | HI 5% UE 434, 524 2,224, 762. 88 0. 24
86 601658 | HRAHEERAT 398, 300 2,031, 330. 00 0.22
87 601336 | HiELR: 50, 600 1,967, 328. 00 0.21
88 003816 | FRET#% 607, 400 1,901, 162. 00 0. 20
89 000895 | XL K& 57,041 1,799, 643. 55 0.19
90 002736 | HE{FiESH 149, 686 1,718, 395. 28 0.18
91 600050 | HHEEBGE 428, 557 1, 684, 229. 01 0.18
92 601728 | FHEHEAE 394,011 1, 682, 426. 97 0.18
93 300999 Gt 26, 400 1, 661, 352. 00 0.18
94 600018 | _LHs4EMH] 222, 801 1, 220, 949. 48 0.13
95 601138 | TLikE Rk 91, 200 1,087, 104. 00 0.12
96 601066 | H{EEE 24, 900 728, 325. 00 0.08
97 601995 | H&AH 10, 700 524, 621. 00 0. 06
98 601998 | H{EHRAT 112, 895 521, 574. 90 0. 06
99 601319 | FHEALR 47,900 225, 130. 00 0. 02
100 002607 | HAHEAE 26, 700 209, 862. 00 0. 02

8.3.2 FARBURSLH A i o e B B B K/ N O BT TR 4 B A 4

SEEA: ANRMT

e | mERE | REAK | MR 0D | ARKEGD Egﬁfgf f’ﬁth
1 688211 hRMg R 3,413 243, 415. 16 0.03
2 688766 WA 704 241, 281. 92 0.03
3 688049 JES R 3, 260 168, 574. 60 0.02
4 688767 R DY) 2,220 147, 363. 60 0.02
5 688121 FLIR AR 3, 681 134, 062. 02 0.01
6 688255 JURIE 1,648 62, 409. 76 0.01
7 301050 R 233 54, 694. 42 0.01
8 688038 HRRbEIE 2,132 39, 911. 04 0. 00
9 301035 MEES gl 644 36, 244. 32 0. 00
10 301090 BT RE 2, 764 31,012. 08 0. 00
11 301087 Al RIT 359 27, 047. 06 0. 00
12 301039 oA ZE A 2, 064 25, 820. 64 0. 00
13 301058 HORR R 1, 386 25, 280. 64 0. 00
14 301189 HJEHT 435 24, 629. 70 0. 00
15 301166 7 4k 253 23, 908. 50 0. 00
16 301069 L E A 539 23,829. 19 0. 00
17 301018 SESIN) 782 20, 378. 92 0. 00
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18 301149 FEEHTAL 1,214 20, 346. 64 0. 00
19 301082 AEHS, 915 19, 699. 95 0. 00
20 300994 AR 420 19, 089. 00 0. 00
21 301060 TR 587 18, 161. 78 0. 00
22 301089 T2k 220 14, 944. 60 0. 00
23 301046 Re R 290 14, 207. 10 0. 00
24 301188 JIHREBE 647 13, 250. 56 0. 00
25 301017 R R 555 13, 209. 00 0. 00
26 301026 wERH 203 12, 734. 19 0. 00
27 301021 FEE IO 290 12,014. 70 0. 00
28 301048 &I T 843 10, 925. 28 0. 00
29 301028 FRAPALI 733 9, 895. 50 0. 00
30 300774 A 444 9, 359. 52 0. 00
31 301040 A il 241 9, 280. 91 0. 00
32 301078 ZTE 756 9, 177. 84 0. 00
33 301062 iR 523 8, 896. 23 0. 00
34 301025 E5gd 403 8,414. 64 0. 00
35 301066 JiA 344 7, 856. 96 0. 00
36 300814 W L 328 7, 832. 64 0. 00
37 301055 FKANIR 355 7,731.90 0. 00
38 301030 (AREiy %57 242 7,627.84 0. 00
39 301081 PR AR 403 7,028. 32 0. 00
40 301033 I R A 108 6, 476. 76 0. 00
41 301049 R 196 6, 452. 32 0. 00
42 301032 A 513 6,417. 63 0. 00
43 301056 AR 572 6, 343. 48 0. 00
44 301036 KR Sy 205 6, 135. 65 0. 00
45 301041 EHF 215 6, 065. 15 0. 00
46 301072 RS T 181 6, 047. 21 0. 00
47 301083 AR RE 416 5,911. 36 0. 00
48 300854 o2 IR R 203 5, 539. 87 0. 00
49 301063 R A 153 5, 524. 83 0. 00
50 001234 ZEt 333 5, 504. 49 0. 00
51 301038 RIKFNBE 266 5,381. 18 0. 00
52 301059 &= 259 4,998. 70 0. 00
53 301027 HEEE A 286 4, 761. 90 0. 00
54 301037 RS 193 4,682. 18 0. 00
55 301073 HEWE 144 4, 608. 00 0. 00
56 301053 s Tl 155 4, 460. 90 0. 00
57 301057 TR 218 4, 146. 36 0. 00
58 301068 Kb 144 4, 086. 72 0. 00
59 301079 ABBH B E 140 3, 474. 80 0. 00
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8.4 MEHHNBRERRASHERZS)

8.4.1 RitENSHE HHIE & B FE 2%80HT 20 44 IR 4
EREAL: ARMoo

FFa Ji SRS JEEEAAFR | AHH RIE RS o B 4 i E A (%)
1 300750 TR AR 59, 675, 678. 34 5.55
2 002714 W A 22, 410, 889. 65 2.08
3 600519 GOERS 20, 678, 437. 00 1.92
4 600436 VakEn) 17,022, 615. 60 1.58
5 000063 PSR 15, 456, 421. 34 1. 44
6 300014 o464 e 14, 950, 925. 00 1.39
7 600745 HE S X 14, 682, 116. 98 1.37
8 600309 JitEA 14, 401, 189. 00 1. 34
9 002594 A 14, 222, 847. 00 1.32
10 601012 R LA 14, 180, 903. 40 1.32
11 600809 1Ly PG 33 13, 630, 046. 46 1.27
12 300274 FH S FL IR 13, 520, 664. 00 1.26
13 600346 IEWAPSE A 13, 499, 119. 00 1.26
14 600438 T By 12,912, 322. 34 1. 20
15 300760 ST 11, 809, 870. 00 1. 10
16 002475 LG 10, 817, 061. 00 1.01
17 600019 EHB Ay 10, 360, 234. 00 0. 96
18 600036 FHRRAT 10, 324, 732. 35 0. 96
19 600406 H g 3 10, 087, 841. 20 0. 94
20 601628 EE PN 9, 865, 999. 50 0. 92

T KNI R 5 P

8. 4.2 R+ SHUE HHIE S B EE 2%E0HT 20 44 IR U4
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